Oregon State Treasury
Investment Compliance

Investment Type

Commercial Paper
Commercial Paper
Commercial Paper
Commercial Paper
Commercial Paper
Commercial Paper
Commercial Paper
Commercial Paper
Commercial Paper
Commercial Paper
Commercial Paper
Commercial Paper
Commercial Paper
Commercial Paper
Commercial Paper
Commercial Paper
Commercial Paper
Commercial Paper
Commercial Paper
Commercial Paper
Commercial Paper
Commercial Paper
Commercial Paper
Commercial Paper
Commercial Paper
Commercial Paper
Commercial Paper
Commercial Paper
Commercial Paper
Commercial Paper
Commercial Paper
Commercial Paper
Commercial Paper
Commercial Paper
Commercial Paper
Commercial Paper
Commercial Paper
Commercial Paper
Commercial Paper
Commercial Paper
Commercial Paper
Commercial Paper
Commercial Paper
Commercial Paper
Commercial Paper
Commercial Paper
Commercial Paper
Commercial Paper

Security Name

AIR PRODUCTS & CHEMI
ALLIANCEBERNSTEIN
ALLIANCEBERNSTEIN
ARCHER DANIELS MIDLA
ARCHER DANIELS MIDLA
BANK TOKYO MIT UFJ NY
BASIN ELEC PWR COOP
BP CAPITAL MARKETS PLC
BP CAPITAL MARKETS PLC
CARGILL GBL FUNDING
COLONIAL PIPELINE CO
CPPIB CAPITAL INC
DOVER CORPORATION
JOHN DEERE CREDIT LT
KOCH RESOURCES LLC

KOREA DEVELOPMENT BANK/THE
KOREA DEVELOPMENT BANK/THE
KOREA DEVELOPMENT BANK/THE

MITSUBISHI INT'L CO
MITSUBISHI UFJ

MIZUHO FDG LLC
MIZUHO FDG LLC
MIZUHO FDG LLC
MIZUHO FDG LLC

NATEXIS BANQUES POPL
NATEXIS BANQUES POPL
NATNWIDE LIFE INS CO
NATNWIDE LIFE INS CO
NORTHWEST NAT GAS CO
PRECISION CASTPARTS CORP
RECKITT BENCKISER TREAS
RECKITT BENCKISER TREAS
RECKITT BENCKISER TREAS
SALVATION ARMY ESTN
SALVATION ARMY ESTN
SCHWAB CHARLES CORP
SIGMA ALDRICH CORPOR
SUMITOMO CORP. AMER.
SUMITOMO MTSU BKG CORP
SUNCORP GROUP LTD
SUNCORP GROUP LTD
UNION BANK NA

UNION BANK NA

UNION BANK NA

UNITED HEALTHCARE CO
WHEELS INC

WHEELS INC

WHEELS INC

Oregon Short Term Fund Holdings

December 31, 2012

Legal Maturity

Coupon/

Date
1/2/2013
1/2/2013
1/8/2013
1/8/2013

1/25/2013
1/2/2013
1/8/2013
1/2/2013

8/12/2013
1/2/2013
1/2/2013
1/2/2013
1/2/2013

2/12/2013

1/10/2013
1/2/2013
1/3/2013

1/17/2013
1/7/2013
1/2/2013
2/4/2013

2/15/2013

3/20/2013
4/1/2013
1/2/2013
1/2/2013

1/14/2013

1/24/2013
1/3/2013
1/2/2013
2/1/2013

6/28/2013

10/9/2013

1/14/2013
2/7/2013
1/2/2013
1/2/2013

2/19/2013
1/2/2013

1/24/2013

1/30/2013
1/2/2013
2/1/2013
4/1/2013
1/3/2013
1/2/2013
1/2/2013
1/2/2013

Page 1 of 8

Discount Rate

0.15
0.51
0.32
0.25
0.26
0.30
0.14
0.16
0.62
0.14
0.17
0.11
0.12
0.20
0.13
0.21
0.34
0.32
0.20
0.18
0.24
0.25
0.26
0.27
0.16
0.47
0.28
0.29
0.20
0.18
0.95
0.75
0.70
0.20
0.22
0.18
0.14
0.27
0.16
0.37
0.40
0.21
0.08
0.18
0.32
0.34
0.29
0.25

Par Value

15,400,000
5,000,000
5,000,000

25,000,000

25,000,000

50,000,000

15,000,000
5,000,000

66,000,000

25,000,000

10,198,000

25,000,000

15,000,000

50,000,000

25,000,000

20,000,000

12,900,000

15,000,000

25,000,000

20,000,000

25,000,000

25,000,000

25,000,000

30,000,000

75,000,000

25,000,000

25,000,000

13,500,000
2,000,000
4,700,000

25,000,000

10,000,000

25,000,000
7,158,000

14,000,000

15,000,000

30,000,000

25,000,000

12,000,000

25,000,000

25,000,000

25,000,000

25,000,000

25,000,000

25,000,000

10,000,000

13,000,000
9,700,000

350 Winter St NE
Salem, OR 97301

Original Cost

15,397,626
4,993,625
4,999,467

24,988,889

24,988,264

49,953,333

14,997,083
4,999,178

65,586,253

24,998,833

10,197,422

24,999,007

14,999,650

49,976,667

24,997,563

19,992,883

12,892,081

14,990,267

24,991,250

19,994,300

24,984,833

24,984,722

24,985,736

29,979,525

74,999,333

24,966,382

24,988,333

13,493,584
1,999,344
4,699,013

24,761,840
9,926,667

24,823,542
7,155,216

13,991,958

14,999,550

29,999,183

24,980,125

11,997,440

24,984,840

24,978,889

24,984,833

24,998,222

24,988,625

24,993,556
9,994,144

12,996,858
9,699,865



Oregon State Treasury
Investment Compliance

Investment Type
Commercial Paper
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate

Security Name

YALE UNIVERSITY

ABBVIE INC

AMERICAN HONDA FINANCE
AMERICAN HONDA FINANCE
ANHEUSER BUSCH INBEV WOR
ANHEUSER BUSCH INBEV WOR
ANZ NEW ZEALAND INTL/LDN
AUST + NZ BANKING GROUP
BANK OF AMERICA CORP
BANK OF AMERICA CORP
BANK OF AMERICA CORP
BANK OF AMERICA CORP
BANK OF MONTREAL

BANK OF NEW YORK MELLON
BANK OF NOVA SCOTIA
BANK OF NOVA SCOTIA
BANK OF NOVA SCOTIA
BANK ONE CORP

BARCLAYS BANK PLC
BARCLAYS BANK PLC
BARCLAYS BANK PLC

BB+T CORPORATION

BEAR STEARNS COS LLC
BERKSHIRE HATHAWAY INC
BERKSHIRE HATHAWAY INC
BHP BILLITON FIN USA LTD
BHP BILLITON FIN USA LTD
BLACKROCK INC
BLACKROCK INC

BP CAPITAL MARKETS PLC
BP CAPITAL MARKETS PLC
BP CAPITAL MARKETS PLC
BP CAPITAL MARKETS PLC
BP CAPITAL MARKETS PLC
BP CAPITAL MARKETS PLC
BROADCOM CORP

CAISSE CENTRALE DESJARDN
CARGILL INC

CATERPILLAR FINANCIAL SE
CATERPILLAR FINANCIAL SE
CATERPILLAR FINANCIAL SE
CATERPILLAR FINANCIAL SE
CATERPILLAR FINANCIAL SE
CELLCO PART/VERI WIRELSS
CITIGROUP INC

CITIGROUP INC

CITIGROUP INC

CITIGROUP INC

Oregon Short Term Fund Holdings

December 31, 2012

Legal Maturity

Coupon/

Date
2/20/2013
11/6/2015
9/20/2013
11/3/2014
1/27/2014
7/15/2015

12/20/2013
5/2/2014
1/15/2013
5/1/2013
1/30/2014
10/9/2015
9/11/2015
11/24/2014
1/22/2013
1/12/2015
10/9/2015
1/30/2013
1/13/2014
3/28/2014
5/9/2014
4/28/2014
10/28/2014
2/11/2013
8/15/2014
2/18/2014
11/21/2014
5/24/2013
6/1/2015
2/8/2013
11/7/2013
12/6/2013
5/8/2014
12/5/2014
11/6/2015
11/1/2013
9/16/2013
1/22/2013
6/17/2013
8/27/2014
2/9/2015
5/29/2015
11/6/2015
2/1/2014
2/15/2013
4/11/2013
12/13/2013
3/7/2014

Page 2 of 8

Discount Rate

0.17
1.20
1.63
0.53
0.86
0.80
131
1.18
4.88
4.90
1.73
1.50
0.78
1.16
2.25
1.38
0.75
5.25
1.38
1.56
1.36
1.01
1.03
2.13
1.01
0.58
1.13
0.61
1.38
0.64
5.25
0.94
3.63
1.70
0.70
1.50
1.70
5.20
0.48
0.46
0.66
1.10
0.70
5.55
1.16
5.50
6.00
0.44

Par Value

8,750,000
15,000,000
5,000,000
80,000,000
5,691,000
5,000,000
100,000,000
50,000,000
4,500,000
17,570,000
50,000,000
10,000,000
50,000,000
50,000,000
75,000,000
50,000,000
15,000,000
5,623,000
35,000,000
50,000,000
60,000,000
24,655,000
9,833,000
40,000,000
25,000,000
15,000,000
10,000,000
40,000,000
10,000,000
75,000,000
13,000,000
60,000,000
20,000,000
15,000,000
14,500,000
17,830,000
15,000,000
3,500,000
25,000,000
50,000,000
25,000,000
5,000,000
10,000,000
38,100,000
18,583,000
25,000,000
84,591,000
29,769,000

350 Winter St NE

Salem, OR 97301

Original Cost

8,746,447
15,058,330
4,998,100
80,000,000
5,732,487
4,990,850
100,000,000
50,000,000
4,530,621
17,901,074
50,000,000
9,995,000
50,000,000
50,000,000
75,881,825
50,000,000
14,999,550
5,681,142
35,000,000
50,000,000
60,000,000
24,633,982
9,858,762
39,986,000
25,000,000
15,000,000
9,964,500
40,000,000
9,988,500
75,016,275
14,047,698
60,000,000
20,996,200
14,999,100
14,479,545
17,824,234
14,992,500
3,529,610
25,000,000
50,000,000
25,000,000
4,998,400
9,990,800
40,152,447
18,600,282
26,975,300
89,685,050
29,358,406



Oregon State Treasury
Investment Compliance

Investment Type
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate

Security Name
CITIGROUP INC

CITIGROUP INC

COCA COLA CO/THE
COMMONWEALTH BANK AUST
COMMONWEALTH BANK AUST
COMMONWEALTH BANK AUST
COMMONWEALTH BANK AUST
DAIMLER FINANCE NA LLC
DAIMLER FINANCE NA LLC
FLORIDA POWER CORP
GENERAL ELEC CAP CORP
GENERAL ELEC CAP CORP
GENERAL ELEC CAP CORP
GENERAL ELEC CAP CORP
GENERAL ELEC CAP CORP
GENERAL ELEC CAP CORP
GENERAL ELEC CAP CORP
GENERAL ELEC CAP CORP
GENERAL ELEC CAP CORP
GENERAL ELEC CAP CORP
GENERAL ELECTRIC CO
GEORGIA POWER COMPANY
GLAXOSMITHKLINE CAPITAL
GOLDMAN SACHS GROUP INC
GOLDMAN SACHS GROUP INC
GOLDMAN SACHS GROUP INC
GOLDMAN SACHS GROUP INC
GOLDMAN SACHS GROUP INC
GOLDMAN SACHS GROUP INC
HEWLETT PACKARD CO
HEWLETT PACKARD CO

HP ENTERPRISE SERVICES
HSBC BANK PLC

IBM CORP

JOHN DEERE CAPITAL CORP
JOHN DEERE CAPITAL CORP
JOHN DEERE CAPITAL CORP
JPMORGAN CHASE + CO
JPMORGAN CHASE + CO
JPMORGAN CHASE + CO
JPMORGAN CHASE + CO
JPMORGAN CHASE + CO
JPMORGAN CHASE + CO
KOREA DEVELOPMENT BANK
MBNA CORP

MCKESSON CORP

MELLON FUNDING CORP
MERRILL LYNCH + CO

Legal Maturity

Oregon Short Term Fund Holdings
December 31, 2012

Coupon/

Date

4/1/2014
11/5/2014
11/15/2013
8/7/2013
10/28/2013
3/17/2014
2/13/2015
4/10/2014
9/15/2014
11/15/2015
9/16/2013
9/20/2013
1/7/2014
4/7/2014
9/15/2014
7/2/2015
7/2/2015
8/7/2015
9/30/2015
12/11/2015
2/1/2013
8/10/2015
5/8/2015
8/19/2013
9/23/2013
2/7/2014
9/29/2014
11/21/2014
1/12/2015
9/13/2013
5/30/2014
8/1/2013
8/12/2013
2/6/2015
6/16/2014
9/22/2014
10/8/2014
1/2/2013
1/24/2014
5/2/2014
9/15/2014
3/20/2015
10/15/2015
11/26/2013
6/15/2015
12/4/2015
5/15/2014
2/5/2013

Page 3 of 8

Discount Rate

1.24
0.59
0.75
1.01
0.76
1.04
1.80
1.13
1.88
0.65
1.88
5.40
1.20
0.98
0.57
1.39
1.63
1.13
0.96
0.91
5.00
0.75
0.75
1.36
1.36
131
0.96
131
0.84
1.25
0.71
6.00
1.63
0.55
0.48
0.84
0.44
5.75
1.12
1.06
5.13
1.36
0.98
0.76
5.00
0.95
5.20
5.45

Par Value

25,000,000
24,000,000
60,000,000
70,000,000
36,600,000
35,000,000

100,000,000
25,000,000

9,675,000
4,000,000

120,000,000
20,000,000
25,000,000
40,000,000
10,000,000
25,000,000
25,000,000
75,000,000

5,000,000
20,000,000

3,000,000

7,500,000
10,000,000
75,000,000
50,000,000
75,000,000
20,000,000
50,000,000
10,000,000
59,050,000
28,000,000
14,478,000
19,200,000
15,000,000
15,000,000
25,000,000
20,000,000
34,995,000
50,000,000
71,650,000
25,000,000
75,000,000

100,000,000
75,000,000
20,605,000

5,000,000
8,541,000
16,661,000

350 Winter St NE

Salem, OR 97301

Original Cost

25,000,000
23,747,040
59,913,300
70,000,000
36,600,000
35,000,000

100,000,000
25,000,000

9,776,331
3,996,440

120,318,550
21,397,600
25,000,000
40,000,000

9,959,200
25,000,000
24,978,750
75,000,000

5,013,800
20,000,000

3,045,270

7,495,125

9,974,600
75,000,000
50,000,000
75,140,500
19,801,100
50,000,000

9,794,750
59,044,800
28,000,000
16,254,453
19,294,445
14,926,650
15,000,000
25,000,000
20,000,000
35,383,783
50,000,000
71,350,091
26,844,750
75,000,000

100,000,000
75,000,000
22,319,130

4,994,850

9,461,634
17,588,219



Oregon State Treasury
Investment Compliance

Investment Type

Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
Corporate
FDIC Guaranteed

Foreign Government
Foreign Government

Security Name

MERRILL LYNCH + CO
MORGAN STANLEY

MORGAN STANLEY

MORGAN STANLEY

MORGAN STANLEY

MORGAN STANLEY
NATIONAL AUSTRALIA BANK
NATIONAL AUSTRALIA BANK
NATIONAL AUSTRALIA BANK
NATIONAL AUSTRALIA BK LT
NATIONAL BANK OF CANADA
NEW YORK LIFE GLOBAL FDG
NYSE EURONEXT

PROCTER + GAMBLE CO/THE
PRUDENTIAL FINANCIAL INC
SCHLUMBERGER INVESTMENT
SHELL INTERNATIONAL FIN
SHELL INTERNATIONAL FIN
SOCIETE GENERALE

SSIF NEVADA LP

STATE STREET BANK + TRST
SWEDBANK AB

TEVA PHARM FIN Il

TEVA PHARMACEUT FIN BV
TOYOTA MOTOR CREDIT CORP
UBS AG STAMFORD CT

UBS AG STAMFORD CT

US BANCORP

US BANK NA

VERIZON COMMUNICATIONS
VOLKSWAGEN INTL FIN NV
VOLKSWAGEN INTL FIN NV
WACHOVIA BANK NA
WACHOVIA CORP
WACHOVIA CORP

WALT DISNEY COMPANY/THE
WELLS FARGO + COMPANY
WELLS FARGO + COMPANY
WELLS FARGO + COMPANY
WESTPAC BANKING CORP
WESTPAC BANKING CORP
WESTPAC BANKING CORP
WESTPAC BANKING CORP
WESTPAC BANKING CORP
WESTPAC BANKING CORP
FDIC STRUCT SALE GTD NTS
ONTARIO (PROVINCE OF)
ONTARIO (PROVINCE OF)

Oregon Short Term Fund Holdings

December 31, 2012

Legal Maturity

Coupon/

Date

4/25/2013
3/1/2013
5/14/2013
1/9/2014
1/24/2014
10/15/2015
11/12/2013
7/25/2014
8/7/2015
8/7/2015
6/26/2015
5/9/2013
6/28/2013
8/15/2014
1/14/2013
9/12/2014
3/25/2013
12/4/2015
4/11/2014
4/14/2014
12/8/2015
1/14/2013
3/21/2014
11/8/2013
11/21/2014
10/14/2013
1/28/2014
9/13/2013
2/4/2014
11/2/2015
4/1/2014
11/20/2014
11/3/2014
8/1/2014
10/28/2015
12/1/2014
2/13/2015
6/26/2015
7/1/2015
9/16/2013
10/18/2013
12/9/2013
12/9/2013
1/30/2014
9/25/2015
10/25/2013
1/27/2014
6/16/2014

Page 4 of 8

Discount Rate

6.15
5.30
2.81
0.65
1.92
0.82
0.91
1.26
1.44
1.60
1.50
4.65
4.80
0.70
2.75
0.86
1.88
0.63
1.40
1.04
0.51
2.90
1.70
1.21
0.48
1.09
131
1.38
6.30
0.70
1.88
0.91
0.69
5.25
0.65
0.88
1.25
1.23
1.50
0.68
0.87
1.04
1.85
1.56
1.07
0.30
1.38
4.10

Par Value

17,850,000
38,365,000
57,500,000
26,950,000

125,000,000
56,511,000
75,000,000
25,000,000
10,000,000
15,000,000
12,500,000

5,761,000
15,000,000

7,000,000
27,834,000
25,000,000
34,235,000
35,000,000
19,500,000

115,000,000

15,000,000

3,900,000
16,550,000
39,000,000
75,000,000

125,000,000
80,000,000
50,000,000
38,000,000

5,000,000
16,457,000
50,000,000
37,800,000
40,475,000
25,000,000
10,000,000
75,000,000

150,000,000
25,000,000
45,000,000
78,000,000

100,000,000
25,000,000
28,000,000
25,000,000

4,200,000
58,535,000
70,000,000

350 Winter St NE
Salem, OR 97301

Original Cost
18,530,458
38,894,265
58,058,586
26,435,781

124,946,460
54,593,154
75,000,000
25,232,500
10,000,000
14,990,400
12,469,750

6,257,425
16,011,029

6,971,230
27,882,988
25,000,000
34,919,650
34,991,600
19,500,000

115,233,600

14,888,400

3,921,333
16,488,198
39,000,000
75,000,000

125,000,000
80,000,000
49,942,125
41,798,880

4,999,100
16,711,444
50,000,000
36,741,681
43,318,881
24,690,330

9,967,300
74,787,000

150,000,000
25,341,750
44,992,890
78,000,000

100,000,000
24,987,000
28,000,000
25,000,000

4,185,212
59,358,745
74,781,050



Oregon State Treasury
Investment Compliance

Investment Type
Foreign Government
Foreign Government
Foreign Government
Foreign Government
Foreign Government
Foreign Government
Foreign Government
Municipals
Municipals
Municipals
Municipals
Municipals
Municipals
Municipals
Municipals
Municipals
Municipals
Municipals
Municipals
Municipals
Municipals
Municipals
Municipals
Municipals
Municipals
Municipals
Municipals
Municipals
Municipals
Municipals
Municipals
Municipals
Municipals
Municipals
Municipals
Municipals
Municipals
Municipals
Municipals
Municipals
Municipals
Municipals
Municipals
Municipals
Municipals
Municipals
Municipals
Municipals

Security Name

ONTARIO (PROVINCE OF)

QUEBEC GOVT

QUEBEC GOVT

QUEBEC GOVT

QUEBEC GOVT

QUEENSLAND TREASURY
QUEENSLAND TREASURY

ALASKA HSNG FNCECRP

ALASKA HSNG FNCECRP

ALASKA ST HSG FIN CORP

ARIZONA BRD OF RGTS ST UNIV SY
BUTLER CNTY PA GEN AUTH REVENU
CHARLOTTE NC WTR + SWR SYS REV
CHICAGO IL MIDWAY ARPT REVENUE
CITY OF SAN JOSE

CONNECTICUT ST HSG FIN AUTH HS
CTY AUSTIN TX

CTY HSTN TX COMBND UTL
HILLSBOROUGH CNTY F

INDIANA ST FIN AUTH REVENUE

LA CNTY CAP ASSET LS

LOS ANGELES CA WSTWTR SYS REVE
LOWER NECHES VLY TX AUTH INDL
MASSACHUSETTS BAY TRANSN

MD HLTH/HGH ED FAC A

MEMPHIS TENNGEN OBLIG
MICHIGAN ST

MONTGOMERY CNTY

N TX TOLLWAY AUTH REVENUE

N TX TOLLWAY AUTH REVENUE
NEW YORK ST

NYC MUNI WTR FIN AUTH
OKLAHOMA ST DEV FIN AUTH HLTH
OMAHA PUB PWR DIST E

PUBLIC UTIL COMM (WTR)
RALEIGH NC COMB ENTERPRISE SYS
SAN DIEGO CNTY CALIF REGL ARPT
SAN DIEGO CNTY CALIF REGL ARPT
SAN DIEGO CNTY CALIF WTR AUTH
SAN DIEGO CNTY CALIF WTR AUTH
SOUTH CAROLINA PUB SVC

SOUTH CAROLINA PUB SVC

SOUTH CAROLINA PUB SVC
SUNSHINE ST GOV FNC

TX PUBLIC FINANCE AU

TX PUBLIC FINANCE AU

TX PUBLIC FINANCE AU

UNIV OF CALIFORNIA CA REVENUES

Legal Maturity

Oregon Short Term Fund Holdings
December 31, 2012

Coupon/

Date

5/26/2015
1/3/2013
1/7/2013
2/14/2013
2/19/2013
3/1/2013
3/1/2013
1/2/2013
1/2/2013
12/1/2036
7/1/2034
9/1/2027
7/1/2027
1/1/2025
1/11/2013
11/15/2038
1/17/2013
1/7/2013
1/3/2013
2/1/2037
1/4/2013
6/1/2028
11/1/2051
1/11/2013
1/17/2013
1/17/2013
5/1/2013
1/10/2013
9/1/2013
9/1/2013
4/15/2013
1/4/2013
8/15/2035
1/2/2013
1/15/2013
3/1/2035
2/13/2013
3/11/2013
1/2/2013
1/2/2013
1/16/2013
1/16/2013
2/8/2013
1/8/2013
1/2/2013
1/3/2013
1/15/2013
7/1/2041
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Discount Rate

0.95
0.14
0.15
0.15
0.16
0.21
0.19
0.21
0.20
0.08
0.13
0.15
0.14
0.16
0.16
0.17
0.14
0.14
0.19
0.04
0.14
0.13
0.01
0.16
0.12
0.14
4.16
0.16
231
2.44
5.22
0.14
0.07
0.15
0.17
0.14
0.20
0.22
0.15
0.14
0.15
1.00
0.20
0.16
0.16
0.18
0.14
0.79

Par Value

50,000,000
25,000,000
25,000,000
50,000,000
50,000,000
25,000,000
50,000,000

6,500,000
25,000,000
25,000,000
17,500,000
10,000,000

6,175,000
25,000,000
16,255,000

9,225,000
15,000,000
10,000,000
23,140,000
25,000,000
12,500,000
12,500,000
27,400,000
10,000,000
15,000,000
10,000,000

5,665,000
10,000,000

2,500,000

4,950,000

2,500,000
25,000,000
20,000,000
15,000,000
20,000,000
20,000,000
10,000,000
10,000,000

2,300,000

9,000,000

6,278,000
10,000,000
15,000,000

7,230,000

9,535,000
20,000,000
10,000,000
50,000,000

350 Winter St NE

Salem, OR 97301

Original Cost

50,274,750
24,994,556
24,993,750
49,982,083
49,980,410
24,986,583
49,975,986

6,499,166
24,995,972
25,000,000
17,500,000
10,000,000

6,175,000
25,000,000
16,255,000

9,225,000
15,000,000
10,000,000
23,140,000
25,000,000
12,500,000
12,500,000
27,400,000
10,000,000
15,000,000
10,000,000

5,830,871
10,000,000

2,572,575

5,085,779

2,589,175
25,000,000
20,000,000
15,000,000
20,000,000
20,000,000
10,000,000
10,000,000

2,300,000

9,000,000

6,278,000
10,000,000
15,000,000

7,229,100

9,535,000
20,000,000
10,000,000
50,000,000



Oregon State Treasury
Investment Compliance

Investment Type
Municipals

Municipals

Municipals

Municipals

Municipals

Municipals

Municipals

Municipals

Time Certificate of Deposit
Time Certificate of Deposit
Time Certificate of Deposit
Time Certificate of Deposit
Time Certificate of Deposit
Time Certificate of Deposit
Time Certificate of Deposit
Time Certificate of Deposit
Time Certificate of Deposit
Time Certificate of Deposit
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency

Security Name

UNIV OF TEXAS TX

VALDEZ AK MARINE TERMINAL REVE
WALNUT ENERGY CTR AUTH
WASHINGTON ST

WASHINGTON ST

WASHINGTON ST

WISCONSIN ST HSG + ECON DEV AU
YORK PA GEN AUTH

COLUMBIA COMMUNITY BANK
OREGON COAST BANK

PACIFIC CONTINENTAL BANK TCD
PACIFIC CONTINENTAL BANK TCD
PACIFIC CONTINENTAL BANK TCD
PACIFIC CONTINENTAL BANK TCD
PACIFIC CONTINENTAL BANK TCD
PACIFIC CONTINENTAL BANK TCD
UMPQUA BANK

UMPQUA BANK

FANNIE DISCOUNT NOTE

FANNIE DISCOUNT NOTE

FANNIE DISCOUNT NOTE

FANNIE DISCOUNT NOTE

FANNIE DISCOUNT NOTE

FANNIE DISCOUNT NOTE

FANNIE DISCOUNT NOTE

FANNIE DISCOUNT NOTE

FANNIE DISCOUNT NOTE

FANNIE DISCOUNT NOTE

FANNIE DISCOUNT NOTE

FANNIE DISCOUNT NOTE

FANNIE DISCOUNT NOTE

FANNIE MAE

FANNIE MAE

FANNIE MAE

FANNIE MAE

FANNIE MAE

FANNIE MAE

FANNIE MAE

FANNIE MAE

FANNIE MAE

FANNIE MAE

FANNIE MAE

FANNIE MAE

FANNIE MAE

FANNIE MAE

FANNIE MAE

FANNIE MAE

FANNIE MAE

Oregon Short Term Fund Holdings
December 31, 2012

Legal Maturity Coupon/
Date Discount Rate
8/1/2039 0.10
12/1/2033 0.11
3/18/2013 0.20
1/1/2013 0.17
1/1/2014 0.37
1/1/2015 0.50
3/1/2028 0.14
9/1/2026 0.20
2/13/2013 0.22
1/9/2013 0.19
1/9/2013 0.20
1/9/2013 0.22
1/9/2013 0.19
2/13/2013 0.22
2/13/2013 0.21
3/13/2013 0.23
2/13/2013 0.22
3/13/2013 0.23
1/2/2013 0.12
1/9/2013 0.11
1/16/2013 0.20
1/23/2013 0.13
1/30/2013 0.12
2/1/2013 0.13
2/5/2013 0.12
2/6/2013 0.13
3/1/2013 0.07
3/1/2013 0.14
3/27/2013 0.16
4/1/2013 0.15
5/8/2013 0.11
2/12/2013 3.63
2/21/2013 475
2/22/2013 1.75
2/26/2013 0.75
3/11/2013 4.00
3/15/2013 438
5/1/2013 4.63
5/7/2013 1.75
6/26/2013 1.50
1/2/2014 5.13
4/17/2015 0.75
4/23/2015 1.25
4/24/2015 0.75
4/30/2015 0.65
5/29/2015 0.65
6/26/2015 0.60
8/7/2015 0.50
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Par Value

25,000,000
29,715,000
22,130,000
16,130,000
18,940,000
10,000,000
15,000,000
10,000,000

100,000
4,500,000
7,500,000

17,600,000
5,000,000
5,000,000
7,500,000
2,500,000
15,000,000
15,000,000
11,580,000
25,000,000
35,000,000
30,000,000
40,000,000
25,030,000
15,000,000
50,000,000
40,000,000
29,620,000
25,000,000
25,000,000
11,900,000
28,261,000
40,000,000
19,093,000
39,995,000
5,225,000
36,253,000
194,510,000
8,987,000
50,000,000
60,120,000
35,000,000
67,050,000
35,000,000
22,000,000
15,000,000
45,000,000
65,000,000

350 Winter St NE
Salem, OR 97301

Original Cost
25,000,000
29,715,000
22,120,533
16,130,000
18,940,000
10,000,000
15,000,000
10,000,000

100,000
4,500,000
7,500,000

17,600,000
5,000,000
5,000,000
7,500,000
2,500,000
15,000,000
15,000,000
11,576,997
24,995,035
34,985,222
29,990,792
39,987,958
25,021,504
14,995,850
49,983,625
39,989,633
29,605,947
24,980,625
24,984,688
11,894,982
28,670,868
40,349,200
19,153,135
40,040,495
5,272,271
36,620,088
200,141,248
9,054,640
50,397,000
65,311,541
34,973,750
67,401,342
35,000,000
22,040,128
15,032,100
45,083,250
64,967,500



Oregon State Treasury
Investment Compliance

Investment Type
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency

Security Name

FANNIE MAE

FANNIE MAE

FANNIE MAE

FED FARM CRD DISCOUNT NT
FED HOME LN DISCOUNT NT

FED HOME LN DISCOUNT NT

FED HOME LN DISCOUNT NT

FED HOME LN DISCOUNT NT

FED HOME LN DISCOUNT NT

FED HOME LN DISCOUNT NT

FED HOME LN DISCOUNT NT

FED HOME LN DISCOUNT NT

FED HOME LN DISCOUNT NT

FED HOME LN DISCOUNT NT

FED HOME LN DISCOUNT NT

FED HOME LN DISCOUNT NT

FED HOME LN DISCOUNT NT

FED HOME LN DISCOUNT NT

FED HOME LN DISCOUNT NT

FED HOME LN DISCOUNT NT

FED HOME LN DISCOUNT NT

FED HOME LN DISCOUNT NT

FED HOME LN DISCOUNT NT

FED HOME LN DISCOUNT NT

FED HOME LN DISCOUNT NT

FED HOME LN DISCOUNT NT

FED HOME LN DISCOUNT NT

FED HOME LN DISCOUNT NT

FED HOME LN DISCOUNT NT

FED HOME LN DISCOUNT NT

FED HOME LN DISCOUNT NT

FEDERAL FARM CREDIT BANK
FEDERAL FARM CREDIT BANK
FEDERAL FARM CREDIT BANK
FEDERAL FARM CREDIT BANK
FEDERAL FARM CREDIT BANK
FEDERAL FARM CREDIT BANK
FEDERAL FARM CREDIT BANK
FEDERAL FARM CREDIT BANK
FEDERAL FARM CREDIT BANK
FEDERAL FARM CREDIT BANK
FEDERAL FARM CREDIT BANK
FEDERAL FARM CREDIT BANK
FEDERAL FARM CREDIT BANK
FEDERAL FARM CREDIT BANK
FEDERAL FARM CREDIT BANK
FEDERAL FARM CREDIT BANK
FEDERAL FARM CREDIT BANK

Oregon Short Term Fund Holdings
December 31, 2012

Legal Maturity Coupon/
Date Discount Rate

8/20/2015 0.60
9/4/2015 0.63
11/6/2015 0.50
2/25/2013 0.06
1/2/2013 0.12
1/4/2013 0.12
1/4/2013 0.14
1/18/2013 0.08
1/23/2013 0.09
2/1/2013 0.13
2/13/2013 0.12
2/15/2013 0.05
2/20/2013 0.05
2/22/2013 0.11
2/27/2013 0.11
3/1/2013 0.07
3/4/2013 0.08
3/5/2013 0.08
3/6/2013 0.13
3/7/2013 0.11
3/8/2013 0.08
3/11/2013 0.03
3/13/2013 0.08
3/15/2013 0.12
3/20/2013 0.08
3/22/2013 0.09
4/1/2013 0.10
5/29/2013 0.11
6/14/2013 0.14
6/19/2013 0.12
6/28/2013 0.14
2/22/2013 0.20
3/13/2013 0.20
3/19/2013 0.29
3/27/2013 0.22
4/16/2013 0.22
5/24/2013 0.25
1/26/2015 0.25
1/28/2015 0.20
3/20/2015 0.21
3/24/2015 0.32
3/26/2015 0.21
3/26/2015 0.24
5/1/2015 0.35
7/10/2015 0.23
9/18/2015 0.24
10/26/2015 0.24
12/10/2015 0.26

Page 7 of 8

Par Value

32,500,000
17,500,000
25,000,000
2,000,000
115,589,000
28,495,000
2,000,000
15,000,000
5,000,000

115,000,000
50,500,000
75,000,000

5,000,000

8,650,000
15,000,000
70,900,000
16,600,000

2,700,000
12,000,000
43,000,000
37,000,000
10,000,000
54,000,000
25,000,000
65,000,000
48,500,000
50,000,000

2,000,000
25,000,000
25,000,000
25,000,000

2,270,000
25,000,000
42,670,000

1,000,000

5,000,000

100,000,000
50,000,000

100,000,000
25,000,000
50,000,000
25,000,000
54,200,000
29,000,000

100,000,000
75,000,000
50,000,000
15,000,000

350 Winter St NE
Salem, OR 97301

Original Cost
32,524,150
17,515,925
25,000,000

1,999,780
115,554,162
28,489,572
1,999,487
14,998,625
4,999,422
114,962,939
50,483,284
74,981,338
4,999,569
8,648,044
14,996,425
70,884,741
16,597,528
2,699,556
11,996,167
42,988,775
36,991,626
9,999,417
53,989,530
24,992,733
64,987,291
48,489,682
49,985,972
1,999,028
24,983,594
24,984,540
24,982,306
2,270,206
25,004,000
42,651,665
1,000,290
5,001,480
100,000,000
49,986,800
99,899,000
24,990,256
49,962,000
24,991,425
54,194,363
29,014,500
99,962,071
74,988,025
49,971,492
15,000,074



Oregon State Treasury
Investment Compliance

Investment Type
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency
United States Agency

Security Name

FEDERAL HOME LOAN BANK
FEDERAL HOME LOAN BANK
FEDERAL HOME LOAN BANK
FEDERAL HOME LOAN BANK
FEDERAL HOME LOAN BANK
FEDERAL HOME LOAN BANK
FEDERAL HOME LOAN BANK
FEDERAL HOME LOAN BANK
FEDERAL HOME LOAN BANK
FEDERAL HOME LOAN BANK
FEDERAL HOME LOAN BANK
FEDERAL HOME LOAN BANK
FEDERAL HOME LOAN BANK
FEDERAL HOME LOAN BANK
FEDERAL HOME LOAN BANK
FEDERAL HOME LOAN BANK
FEDERAL HOME LOAN BANK
FEDERAL HOME LOAN BANK
FEDERAL HOME LOAN BANK
FEDERAL HOME LOAN BANK
FEDERAL HOME LOAN BANK
FEDERAL HOME LOAN BANK
FEDERAL HOME LOAN BANK
FEDERAL HOME LOAN BANK
FEDERAL HOME LOAN BANK
FEDERAL HOME LOAN BANK
FEDERAL HOME LOAN BANK
FEDERAL HOME LOAN BANK
FEDERAL HOME LOAN BANK
FEDERAL HOME LOAN BANK
FEDERAL HOME LOAN BANK
FEDERAL HOME LOAN BANK
FEDERAL HOME LOAN BANK

FEDERAL NATL MTG ASSN DISC NTS

FREDDIE MAC
FREDDIE MAC
FREDDIE MAC
FREDDIE MAC
FREDDIE MAC
FREDDIE MAC
FREDDIE MAC
FREDDIE MAC

December 31, 2012

Legal Maturity

Oregon Short Term Fund Holdings

Coupon/

Date
1/11/2013
1/16/2013
1/25/2013
1/29/2013

2/1/2013
2/1/2013
2/1/2013
2/12/2013
2/14/2013
2/15/2013
2/27/2013
2/28/2013
2/28/2013
3/1/2013
3/6/2013
3/8/2013
3/14/2013
3/18/2013
3/25/2013
3/27/2013
4/17/2013
4/18/2013
4/22/2013
5/2/2013
5/14/2013
5/16/2013
5/21/2013
6/6/2013
6/7/2013
6/21/2013
6/28/2013
11/27/2013
9/4/2015
2/27/2013
1/9/2013
1/15/2013
3/28/2013
4/11/2013
4/15/2013
5/22/2013
5/29/2013
6/28/2013
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Discount Rate

0.21
1.50
0.16
0.38
0.18
0.17
0.18
0.19
0.13
0.19
3.38
0.18
0.19
0.20
0.20
5.00
0.15
0.15
0.19
1.00
0.23
0.16
0.23
0.20
0.35
0.31
0.24
0.23
0.20
1.88
0.13
0.38
0.63
0.12
1.38
4.50
0.75
1.72
1.63
4.25
3.50
3.75

Par Value

10,000,000
29,240,000
35,000,000
14,100,000
61,250,000
11,750,000
22,000,000

2,000,000
5,000,000
1,500,000
13,400,000
36,900,000
23,000,000
20,170,000
25,000,000
2,105,000
50,000,000
54,000,000
15,000,000
52,205,000
25,000,000
25,000,000
20,000,000
12,700,000
25,000,000
10,000,000
9,150,000
15,505,000
10,000,000
15,000,000
24,435,000
50,000,000
16,300,000
25,000,000
3,612,000
23,814,000
41,871,000
6,000,000
32,575,000
8,500,000
30,000,000
134,660,000

350 Winter St NE
Salem, OR 97301

Original Cost
10,001,100
29,311,010
35,002,100
14,105,636
61,254,968
11,750,435
22,001,320

2,000,242
5,000,290
1,500,176
13,489,512
36,905,135
23,002,907
20,173,227
25,003,400
2,125,313
49,996,000
54,006,502
15,003,320
52,333,985
25,009,500
25,003,250
20,005,800
12,695,047
25,023,250
10,006,900
9,152,891
15,508,907
10,002,700
15,130,635
24,429,380
49,922,500
16,314,996
24,992,250
3,615,720
23,948,618
41,946,569
6,030,552
32,843,504
8,867,115
30,762,900
137,631,712



